BELLMAN FUNCTION, POLYNOMIAL ESTIMATES OF WEIGHTED DYADIC SHIFTS,
AND A; CONJECTURE

FEDOR NAZAROV AND ALEXANDER VOLBERG

ABSTRACT. We give a short and simple polynomial estimate of the norm of weighted dyadic shift,
which is linear in the norm of the weight.

1. INTRODUCTION

Recall that in [?] it was proved that

Theorem 1.1. If T is an arbitrary operator with a Calderon—Zygmund kernel, then
IT 1 200 22 o) T 201y 2001y < 20T 220y 22 )
< C(Way FIT 2 wy—2= ) + 1T 2001y 12500 1)) -
By T’ we denote the adjoint operator. Here of course only the right inequality is interesting. And
it is unexpected too. The weak and strong norm of any operator with a Calder6n—Zygmund kernel

turned out to be equivalent up to additive term [w]s,. From this we obtained in [?] the result which
holds for any Calderén—Zygmund operator.

Theorem 1.2. ||| 2, r2(w) < C - [W]a, log(1+ [Wla, ).

By A; conjecture people understand the strengthening of this claim, where the logarithmic term is
deleted, in other words, a linear (in weight’s norm) estimate of arbitrary weighted Calderén—Zygmund
operator. In [?] the A; conjecture was proved for Calder6n—Zygmund operators having more than 2d
smoothness in R?. Recently a preprint [?] of Tuomas Hytonen has appeared, the A, conjecture is
fully proved there. It is based on the main theorem in the paper [?] of Pérez—Treil-Volberg. Both [?]
and [?] are neither short nor easy.

The direct proof of A, conjecture (without going through [?]) was given in [?], and it was based
on two ingredients: 1) a formula for decomposing an arbitrary Calderén—Zygmund operators into
(generalized) dyadic shifts by the averaging trick, 2) on a polynomial in complexity and linear in
weight estimate of the norm of a dyadic shift.

The latter was quite complicated and was based on modification of the argument in Lacey—Petermichl-
Reguera [?]. The former was rooted in the works on non-homogeneous Harmonic Analysis, like e.
g. [?]-1?], [?], but with a new twist, which appeared first in Hytonen’s [?] and was simplified in
Hytonen—Pérez—Treil-Volberg’s [?].

The averaging trick was a development of the bootstrapping argument used by Nazarov—Treil—
Volberg, where they exploited the fact that the bad part of a function can be made arbitrarily small.
Using the original Nazarov—Treil-Volberg averaging trick would add an extra factor depending on
(W] 4, 10 the estimate, so a new idea was necessary. The new observation in [?] was that as soon as the
probability of a “bad” cube is less than 1, it is possible to completely ignore the bad cubes (at least in
the situation where they cause troubles).
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2. SHIFTS OF COMPLEXITY m,n

We call by S, , the operator given by the kernel

=Y [ alxy)f(y)dy,

LegJL
where

ar(x,y) = Z crrshi(x)hi(y),
ICL,JCL
(1)=2 mt(L) () =2 (L)

VI

where Ay, h; are Haar functions normalized in L*(dx) and |cy 7 ;| < 7]

We are interested in sufficiently good estimate of

ISmnllw = [|Sm,n :LZ(W) _>L2(W)|| )

1

where w € A,. For such w we put 6 =w™" and

and call it the norm of w (it is not a norm).
In recent paper [?] the following theorem was proved

Theorem 2.1.
2.1 [Smallw < C(m4n+1)"wla, .

In [?] a = 3. Looks like here we have the same numerical value. But for its main application in
[?]: the proof of A, conjecture, the value of a (if finite) is not important. The proof was hard and
combinatorial, it was based on the ideas of [?], where such an estimate was proved with exponential
dependence on m 4 n. We propose here a simple proof. This note is the fulfillment of the idea tried in
preprint [?]. As the reader will see one needs a couple of new tricks to achieve this fulfillment.

Remark. The reasoning below is in R. But one can modify it without any efforts to any R. More-
over, in [?] the probability space of Christ’s type dyadic lattices is built on any compact metric space
with the property of geometric doubling (every ball contains at most a fixed number of disjoint balls
of half a radius), which allows to extend the sharp bound of Calder6én—Zygmund operators into metric
space setting by repeating the averaging trick that reduces everything to the case of dyadic shift on
the metric space, and then using this preprint to give a polynomial in complexity and linear in weight
estimate for any shift.

3. THE HEART OF THE MATTER: A REDUCTION TO BILINEAR EMBEDDING ESTIMATE

To prove Theorem ?? we need the following decomposition:

Lemma 3.1. X
w 1
hy = oyhy +l31\7,
where
D) |og] < /(w1
2)|By| < B

(W)’
3) {hY}, is an orthonormal basis in L*(w),
4) hy" assumes on I two constant values, one on Iy and another on I_.
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Fix ¢ € L*(w), w € L*(0). We need to prove
(.1) (Smadw,yo)| <Clnt+m+1)%0]w]vlo-

We estimate (S, ,¢w, yo) as

XX crrs(omh)(yo.h)| <
L

7

;Zlqu ow, b))/ (wy(wo k)| (o)) +

1J

;Z|CL]] ¢)W < > I[IG h] \/ \[""

17

ZL: leLrs(wo) s < > (‘PWahFV)\/(Wﬁ\ﬁH

1J

Y Y lerrslow)i(wo), A A’G\/\ﬂ_ I+I1+1I+1V.
L 1J <W>I< )

I,

VIl

IL]

We can notice that because |cy 7| <
product of S and R terms, where

each sum inside L can be estimated by a perfect

5 g, Al 111
RL<¢W) _[CZL<¢ >1 <W>l \/m

SL(ow) := IZL: (ow,hy')\/ <W>1\/\/%

and the corresponding terms for yo. So we have

1< ;SLWW)SL(‘I/G)» 1< ;SL(ﬁbW)RL(V/G),

HI <Y R (ow)SL(wo), IV <Y R(¢w)R.(yo0).
L L

Now

(32) SL(ow) < | Y (9w k)2 (W)L, Se(we) < [ Y [(wo,h9))2\/ (o).
ICL... JCL...

Therefore,

(3.3) 1< w210 ullwllo-

Terms I1, 111 are symmetric, so consider //1. Using Bellman function (xy)* one can prove now

w 2 2
wi= (o (o + 75

form a Carleson measure with Carleson constant at most cqQ%, where Q := [w]a, for any o €
(0,1/2).

For S, (yo) we already had estimate (??).

To estimate R (¢w) let us denote by &7, maximal stopping intervals K € 9,K C L, where the

stopping criteria are 1) either ‘<AK>W| > mJ;lH, or ‘<AK>Z‘ > m+n+1’ or2) {(K)=2""{(L).

Lemma 3.2. The sequence
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Lemma 3.3. If K is any stopping interval then

VIK]
VLl

\Azw! !I |
(3.4) ) [(ow)r \ <
ICK (I)=2"m((L) 1/IL

Proof. If we stop by the first criterion, then
[Aw| 1] L

: K]
<2 K|
1CK7€(1’)Z—2'"€(L)’< o wir V/IL| 1c1<,1z(1)Z —m(L ’< vl K| \ﬁ < 2o \m

*(m+n+1)(|9|w)x Y= Vg (w), “(a), 7.

|[Axw| \AK0\> K| VIK| —a/2, \-aj2
- < 2(m -+ 10wk VR () (0).
Wik " (o)x ) VI~ Vi A
Now replacing (w) /2( O)x o/2 by (w), a/2<6>za/ does not grow the estimate by more than ¢* as
all pairs of son/father 1ntervals larger than K and smaller than L will have there averages compared
by constant at most 1+ - +n +7- And there are at most m such intervals between K and L.

If we stop by the second criterion, then K is one of I’s, ¢(I) = 27"¢(L) and

sz<m+n+1><r¢|w>,<<

[Aw| 1] oKL [Akw] o VIE N2 oy a2
ol G 10wl L < o VR0
Now we replace <W>I;a/2<6>;(a/2 by (w), O‘/2< )Za/z as before.
O
Now
W man o/2 —o/2 W \/@
Re(¢pw) <C(m+n+1){w), (o), K;)LWP\ >K\m\/ﬂ7
1/2
< Clmtn D (0, L oy ) @),
KeZ, ‘L‘
where
= Z Uk -
KeZy

Notice that 1, form a Carleson measure with constant at most C(m+ 1)Q%.
Now we make a trick! We will estimate the right hand side as

1/p
Ru(0w) < Clm-t -+ 1)(w); “/2<6>L°‘/2( y <|¢|w>,’z"§') )",

KeZ;

where p =2 — In fact,

m+n+1

(% e ‘|L|’)p/2_ Y (ol (',’,j‘)p/z.

KCL,K is maximal Ke2,
But (277 )1_w+11+1 <2-277if 0 < j < m. So the trick is justified. Therefore, using Cauchy inequality,

one gets

1/p
Ru(6w) < Clm+n+ 1)(wy “/2<o->;“/2( y <r¢|Pw>K<w>zl'K‘) ()",

Ke,@L ’L’
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We can replace all (w)k oy (w )f_ paying the price by constant. This is again because all intervals
larger than K and smaller than L will have there averages compared by constant at most 1 +
And there are at most m such intervals between K and L. Finally,

m+n+l

1/ 1
35 Rulow) = Clntn+ 1)) (0, X (olwpelt]) ooy ()

KeZ, L
We need the standard notations: if u is an arbitrary positive measure we denote

1
M) = sup s / | lduo)

r>0 ,Ll

In particular M,, will stand for this maximal function with du = w(x)dx.
From (??) we get
(3.6) Ru(9w) < Clm+nt- 1))~ (o), inf M([9]7) (i)'

Now

3.7)
. 1/p
SL(WO)RL(W) < Clm-+n+1)(w)! ~¥2 (o)1 —o/2 100 M (L(ff) )" 'Y lyo.nd)?,
(o), JCL...

(3.8)  RL(WO)RL(9w) < Cm+n+1)(w);"*(o), " inf M, (1917)'7" ingc(lllflp)l/pﬁL-
Now we use the Carleson property of {1, };c5. We need a simple folklore Lemma.

Lemma 3.4. Let {0y }1c o define Carleson measure with intensity B. Let F be a positive function on
the line. Then

(3.9) Y (infF)oy <2B / Fdx.
L L R
inf, F / F
3.10 o <CB | —dx.
(3.10) ; (o), %= o

Now use (??). Then the estimate of 111 < Y; S; (wo)R.(¢w) will be reduced to estimating

. / 1/2 1/2
(m—i—n—l—l)QlWZ(meLMW(‘mp)Z PﬁL) < (m+n+1)2Q</(Mw(‘¢’p))2/dex>
R

3 (o)L

1/2 1/2
<(2 p)l/p(m+n+1) (/R(pzwdx> S(m+n—|—1)3Q</R¢2wdx> :

Here we used (??) and the usual estimates of maximal function My, in L7(p) when g ~ 1. Of course
for 11 we use the symmetric reasoning.

Now IV: we use (??) first.

ZL:SL(‘I/G)RL((DW) <(m+n+ 1)Q1’“ZirLlwa(’¢|p)l/p iEfMG(‘IHP)l/P‘EL

<C(m+n+1) Q/ W([B17)17 (Mo (|y1?)) w20 2dx

<conens1po( fonoryrua) ( [omvepron)”
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1/2 1/2
§C(m+n—|—1)4Q</(j)2wdx) </ wzcdx> :
R R

Here we used (??) and the usual estimates of maximal function My, in L/P(u) when p~2, p < 2.
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